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All Futures Long[Sh-:rrf] Position : Confroct Accumulated Long[Short]
Long Short Met 2Days 1 Weshs 1 Months
Institution 257,474 271,196 13722 13,885 40,194 23642
Foreign 153,537 183,200 79,663 39,604 30479 -B4213
Retail 391,383 347,998 43,385 25809 -9715 107,855
SETS0 Futures Long[Short] Position : Confract Accumulated Long[Short]
Long Short Met 2Days 1 Weshs 1 Months
Institution 47 122 40,813 6,309 3,192 2723 -13,55
Foreign 103,452 134 340 -30,848 -37,203 4345 -o0, 742
Retail 131,236 106,697 24 539 34,011 40,773 64 256

5ing|e Stock Futures Long[Shorf] Position : Controct Accumulated Long[Short]

Long Short Mt 2Days 1 Weeks 1 Months
Institution 178,789 198,184 19,385 4696 1361 72795
Foreign 22,291 21,842 449 4133 4 25733
Retail 185,588 166,642 18,946 8829 17365 98528
Metal Futures Long[Sh-:rrf] Position : Confract Accumulated Long[Short]
Long Short Met 2Days 1 Wesks 1 Months
Institution 2972 4043 -1,071 -8B6 38 -824
Foreign 25,311 26,014 703 149 10,458  -12,138
Retail 24,403 22,629 1,774 1,035 -10,496 12,962
Call Option Lona(Sherf) Position : Contract Accumulated Long(Shert)
Long Short Mat 2Days 1 'Wesks 1 Months
Institution 72 165 -54 o 1,403 1,448
Foreign 729 215 514 689 922 624
Retail 2648 3,068 -420 841 2325 2072
Put Option LonalShorf) Position : Contract Accumulated Long(Short)
Long Short MHet 2Days 1 Weshs 1 Months
Institution 275 525 -550 =300 329 3,110
Foreign 1714 789 925 1,162 1,561 1,876
Retail 8,139 8414 275 862  -1,890  -4986
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SET50 OVERVIEW

AAnaseIATugRvanss Mvidngng Recession ndsnsUsea FED fids
Fanatureniloiionasuituile s?iﬂuﬁﬂmwﬁqﬁﬂﬁmwmmaﬂLﬁaaw%’gﬂ
Badnseenifunenideysunadus ddli Dollar Index fufumiudaaviqageaaty
59U 20 U7 113 90 nafunaariuanizIU3uat -1.7% anrumsaidirsdunaduands

ATRUUIN AU DD UAIYINARaIanYIUN 37.75 un/usd LWutladeudrfnnisiva

9 Y 9
[

W1 Fund Flow lussegdu lesdlatuansiiiuuindygyinauaintinaamu
snsgRvegrslunaiaiiu 2.7¢ Wuduuimway SET50 Futures Niflanuzilu Net
Short -3 wiudeyg) veuzdadeluyszmadlaiingidessonudnauyeInig
Usga nua. Nuguuveseddeadilidalonianaziunendevlusedu 0.5% Lo
(Y] I a = a -'-g Id 1 Y a o 14 . .
AARSINARLYBIAIRULM  Fawnniiaduduausenatnviuivilli  Earning  Yield
Gap FgmimaIniukardnsiustng 1 Juavas aelddadeuindeuivindade
auuayuwinly SET50 Index #Wnéueiiadn Downside d11AAINARUINIGTUA

Uszme aransaunisedeulmivaaiui 972 - 985 9a

SET50 INDEX FUTURES

Direction Trading: @01y Long S50U22 1 983 9agn Cut Loss 4 90 §115U
Suilam SET50 Wnianniianie Fund Flow fiesuniuainiianis Dollar Index

WUVLDeAT Wizl Trading AMuNsay 972-985 90

Spread Trading: @n1us Long Spread S50U22222 1 -1.60 9 wuzifedenn

Spread wgltnAmMIMguYN 2.53 Iuay Cut Loss 4 37 11U

SET50 Option: @nuy Long S50U22C950 1 33 9 gniladauiayu 3 90 d1m3u
Fuiluuziihse Long S50U22C950 1 20 9a (SET50 =972 ) whwils 33 90

(SET50=985) wag Cut Loss 3 9 SET50 Huniuus Downside 311in

S$50U22 (30 MIN CHART)
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Last 1Yr Hist Volatity 2Week Hist Volatiity
SET50 Index 93259 11.92602 11.38141
Call Option
Premium Chg Break Intrinsic  Time Allin-  Theory Open  Implied Delta Effective Time
Even Value Value Premium Price Interest  Volatility Gearing  Decay
§50U22C1050 020 000 >10502 0.00 0.20 688% 001 1 7229 1304 002 8375 0.1
$50U22C1025 040 -010 >10254 000 0.40 436% 017 580 9408 1035 004 9454 0.0
§50U22C1000 340 -060 >10034 000 3.40 212% 199 1033 6794 1106 022 6255 0.0
S50U22C975 1380 -100 >9838 759 6.21 063% 1044 420 6043 1241 054 3834 0.0
$50U22C950 3190 -080 >9819 3259 S#NANA -007% 2894 57 3708 1406 079 2429 0.0
Put Option
Break Intrinsic  Time Allin-  Theory Open  Implied Effective Time
Premium Ch0  ‘rven Value Vale Premium Price 'OU™® interest Volatity °'" Gearing Decay
S50U22P1050 7370 250 <9763 67.41 629  -064% 7212 2 271 1873 092 -1231 0.0
S50U22P1025 4380 -360 <9812 4241 139  -014% 47.30 0 357  SNANIA  -100 -2243 0.0
S50U22P1000 2530 -040 <9747  17.41 789  -080% 2413 108 2827 1057 079 -3084 00
S50U22P975 1120 -120 <9638 000 1120 -191% 760 1229 8239 1255 -046 -4004 00
S50U22P950 430 -050 <9457  0.00 430 -375% 110 803 9151 1422 021 -4763 0.0
fan: aneuise va. il waa
P ADNAUWUSanIU=vouunavnumAus:Ine
NIWSoUN1sBav1e SET50 INDEX i
Tumsaaasnu na: SET50 FUTURES
UNDERLYING Close  Chag %Cha asUumsBoue
SETS0 980,55 -8.23 085 zHalzE
- 300000
Symbaol Setle  Chg %Chg Waol. (o] Ol Chg
SE0NZZ 950,67 0.0 0.0 Tz 536 o 250000
550022 395,12 0.0 0.0 41 30 o 200000
s50Uz2 375,10 34 Aoz 175752 374338 -2d.5IT
S50z22 87610 5.2 -03: 90309 46308 19563 150000
S50Hz3 370,30 3.2 0.3 1257 31973 -753 ~ 100000
S50ME3 965.30 -5.6 0.3 2823 8,880 65
- 50000
SET50 Futures Lona(Short) : ndrd &8l Long(Short)
Long Short Met 25u 2 dlami 1idau 0
— 4712z 40813 £,303 3132 Z068 13,554
dand 103,432 134,340 30,848 37203 -T3543  -50.T42
p—— 131236 106637 24,539 301 71475 64,296

P37: @189 Ua. 1o1Ty waa P10: @189 Ua. Lowdy waa

AIANIsni SPREAD ru Zuidiou91n ASPS MODEL SET50 As:=AUA1 PER #1499

10rine Spread B3eina - Bseind

$50021 S50K21 S50M21 S50N21 $50Q21 S50021 (Irin) u.A. 65E  U.n. 65E 1W.8. 65E w.n. 65E U.8. 65E n.g. 65E .. 65E

(U 29 864 U BWAGH (U 29 Deéd u29nAbd u30anéd 29 nesd PER20 933 7 952 o] et 980 1008 1,036
S0 PER205 957 976 985 995 1,005 1033 1062
SBOK2L 168 PER21 980 1000 1,009 1019 1029 1058 1088
S50M21 1.28 0.40 PER 215 1,003 1,023 1,033 1,043 1,054 1,084 1,114
S50N21 116 0.53 013 PER 22 1,027 1,047 1,057 1,068 1,078 1,109 1,140
$50Q21 513 362 402 415 PER 225 1,050 1,071 1,082 1,092 1,103 1,134 1,166
S50U21 581 413 453 466 051 PER 23 1,073 1,095 1,106 1,116 1,127 1,159 1,191
“gundgudanaandouTamasswing .0, - n.0. 64 whiy 0.5% PER235 1,097 1,119 1,130 1,141 1,152 1,184 1,217
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Long ADVANCU22

wualtiumlsly 3Q65 maEulnATus QoQ uag YoY an 1) Masdevesuilan
LU 1aenASTHUleUgUTUALSITUANTY 5% - 8% 2) N15LEuUINISTIvg.
inalsEmAgRunuganinvisigiingegidn neiiudy wag 3) grumlsianly

99 3Q64 WS1ZANIUNNTAIAIA 19 TN15SEUIanUn FV U 65 iU 236 Un
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wuzindnanuz Long ADVANCU22 saulnmidl 192.50 v whvirils 198 v

ey Cut Loss 2 UIMIINYUY

Future Underlying
Settle . . EPS GROWTH
Future ) Basis Vol Ql Ol Change Lleverage | Upside PER 65F PBV &5F
Price 65F
ADVANCUZ22 192 50 0.50 82 2445 -48 14 15 10.00% 2630 8.20 -
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nsuszn nus. Tudun 28 n.e. 65 dlenai nue. AsUsuTunenledn 0.25% A9

#3719 Sentiment UINFiRYUNGY 5.1, WIAWEY BE13 BBL Nillaseasednsineniie

a08f517 89% guilududuaeaueIngus 583910 KTB 51A19ull PBV w16 0.5

Wi ANNIINENY NFe18313 0.7 i1 Upside 10.50%

AMNamALA Gap Up Breakout windussuzdulou 138.00 U+/- Juun &d

dyeun15ila Upside si9 wioniudygiauinniunailaaindwig Higher Low

nagnsnasavnu

wuzin Long BBLU22 U3l 139.50 v wWwinAils 143 v wag Cut Loss 1

‘Ummnnu
Future Underlying
Settle . ) EPS GROWTH
Future ) Basis Vol Ol Ol Change Lleverage | Upside PER 65F PBY &65F
Price 65F
BBELU22 139.50 -1.51 1268 5613 -195 8.31 10.50% 9.04 051 -
fian: aea3de va. il wda
HISTORICAL PRICE TECHNICAL CHART
Y70 whTD BEL C: 140.50 N B daily
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TRACKING PERFORMANCE

Realized Profit on Sep 2022 _ 84.0%

eiohied YD 2052 Reoleed roft _ e
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TOP 20 MOST ACTIVE VOLUME

Leverage Resistance  Support

1 JASU22 269 0.03 60647 127608 229 6 269 255
2 GUNKULUZ22 5.04 0.04 10515 187560 1042 19 533 4.94
3 BEMUZ22 8.75 -0.05 10002 16956 -604 12 9.61 9.07
4 ICHIU22 9.00 -0.05 8001 9876 -2 6 9.57 9.10
5 suz22 192 0.00 5500 6510 0 10 189 1.85
6 RSU22 16.00 0.30 5139 13084 -201 6 15.55 16.27
7 TPIPLUZ2 1.69 -0.01 5055 14390 0 1" 173 1.66
8 IRPCUZ22 343 -0.07 2432 8642 -632 10 329 315
) ITDu22 1.95 0.02 2000 9139 -285 13 193 1.87
10 BJCU22 3372 -0.03 1860 8545 6 9 3392 3253
1 BBLU22 137.49 -1.51 1268 5613 -195 8 138 32 135.50
12 BCPGU22 10.82 -0.18 1208 9374 325 5 10.56 1018
13 SUPERUZ22 0.76 0.02 1202 45066 T 5 0.77 0.74
14 SAWADU22 50.90 0.15 1162 5850 -21 7 49.28 46.80
18 TTBU22 127 -0.02 1012 37725 958 129 127
16 SIRIU22 1.09 -0.04 1005 85495 -1 10 123 1.16
17 PRMUZ22 5.98 -0.02 1000 6874 0 4 6.64 6.34
18 BCHU22 18.80 -0.20 816 9752 -320 16 18 81 18.35
19 PTGU22 16.27 0.07 816 21160 -315 5 16.22 1637
20 AAVUZ2K 27 -0.03 760 7204 130 8 290 280
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GOLD FUTURES \
Gold Futures

FIANBIANAINANTTDAUTUANTNHIUNY TIRIUTI 27.3 Wiseey™ W50 1.6% R R
GFZ22 29,500 -140  0.47 59 133 7
GFG23 29,560 <130 0.44 2 2 0

Uanl 1,643 wisegys sgatuseunit 2 U laggnnaduaindnsmanauiusing

v N VIR | oo o o . Mini Gold Futures
FFUIBANITUIUAINNVUY Lanzee198991g 2 U 1AueTenu 4.2% g9n1197¢ 10

logt Chg %Chg Vel (¢] OiChg

- . ' v a . = = D W GF10V22 29,460 110 0.37 8,095 4305  -1615
U uaz 30 U dwaliiinnme Inverted Yield Curve @alunsasdoyayied Guzz  ms a0 0y e s® ew
GF10G23 29,560 -140 -0.47 4,120 1,010 0

o

WiTegNannaey uenIINUAIRUARARSNIUDARELITEY MaISUIAITNANENST

ES] 1
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(win) Buduisnsusuiusenideseluiearinluiie vyuly Dollar Index véu

T 1.56% Unseaugs 113 9n dmsudunitl desiianudmiaviasugiadfey vanewe : 1Aaves Gold Futures <Nig:|

YoIANSF LU vonmdsgeduiamy, dudnnudeduduilan way GDP 2Q65 sesfion) Seii B B 2200 7. Hes

&

B MsPevrenndulutiaian 19.30-22.30 u.

FAarATsIAEUSInATesylsy wag PMI vasduilusu

nagnsnasavnu

IMIesd GFV22 1ilefu anawnusiaaaalansan 330 um Uadl 29,420
U (1,604 WiBRy™) ganinsIAmesdimann spot angail 1,642-1,643 3ea
AR GFV22 i’uﬁ%agﬂumau 29,250-29,600 UMW HISIAMBIANIIAIMAN
1,650 WisHgyl winaanA1duuImseual ibidnasudildansalda Long
pufinald Wnenagnsiuil fememamessiigaiumnumuaniunisaineu 39
wuzil1 Trading GFV22 Ul 1,635-1,660 Wagey™ 139 29,260-29,700 U
uazimuAga Cut Loss 100 vmaau tiedeafumiuidssnnsiammesd

waeuliminanan

InAtiAn GOLD SPOT

Downtrend Channel

Mr e i --II -. ..Ir
‘“ Y W

1750
1680 [
1840
2000
oo o o e E ] L] Mar L4 May A d R ez -]
»n pried
A Cormcy (Gold Spet 4,/0) Geld Kid WAL Dafly T4ALGI001 - 3SSERDO0E Copyrighif 3533 Bloombery Finance L. Wh-SapHO0E GF2XH00
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GOLD TECHNICAL

[

fiAmasamesi naauusudAnley $1680 Tunuiliuviainseu Downtrend

>

Channel @gviow Downside NUANI9 vibviangalugiatioglun1iznisunimigiu

sio nsouNsIAdeUlmBg $1640-51680

nasndavsannadailriduuan SPREAD s:191 GFV22 — GFJ23

FX (uaw/ USD)

36.25 3650 3675  37.00  37.25
1650 28431 28627 28823 29019 29215
1,680 28048 29147 29347 29546 29,746
1,710 29464 29,668 29,871 30,074 30,277
1,740 29981 30,188 30,395 30,602 30,808
1,770 30,498 30,709 30,919 31,129 31,340
1,800 31,015 31,229 31,443 31,657 31,871
1830 31532 31,750 31,967 32,184 32,402
1,860 32,049 32,270 32491 32,712 32,933 L N |
1,890 32566 32,791 33015 33240 33,464 o

n: aneeidse va. il naa i aneenidse va. i nda
AruorurilsvaiAnuvey GOLD FUTURES AruorurialsvaAnuvey MINI GOLD FUTURES
UNECNUS EE0E UNE0NUS EE0E
(Fiesswlau 490.10 uwn/dhurun/do) (Aresswlau 28.10 uwn/druruy/do)
sria fvls AIETTULTIEY+ Avrls s1Ria Avls ANETTULIEY+ Avls
future RICTENRIET (zavu) WVAT () (mewvu)avs future wisuudas (@) VAT () (mevu)avs
25,670.00 250.0 12,500 (1,045) 11,451 25710.00 250.0 2,500 (210} 2,290
28,620.00 200.0 10,000 (1,049} 8,951 29 660.00 200.0 2,000 (210 1,780
28,570.00 150.0 7,500 {1,048} 5,451 29,610.00 150.0 1,500 (210 1,280
28,520.00 100.0 5,000 {1,048} 3,951 29,560.00 100.0 1,000 (210 750
20, 470.00 50.0 2,500 {1,048} 1,451 28,510.00 50.0 500 (210 280
29,420.00 0.0 - (1,049) (1,049) 29,460.00 0.0 - (210) (210)
28,370.00 -50.0 (2,500} (1,049} {3,543} 29 410.00 -50.0 (500} (210 (710
28,320.00 -100.0 (5,000} (1,048} (5,045} 29 360.00 -100.0 {1,000} (210 (1,210
28,270.00 -150.0 (7,500) (1,049} {8,543) 29,310.00 1500 {1,500} (210 (1,710)
28,220.00 -200.0 {10,000} (1,048} (11,048) 29 260.00 -200.0 (2,000} (210 (2,210
25,.170.00 -250.0 (12,500) (1,045) (13,549} 25.210.00 -250.0 (2,500} (210) (2,710)
n: ansenddde va. oude naa fiun: ansenidde va. i nda
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