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SET50 FUTURES:

[WUnsa1uz Long S50M23 yutade 941 3a Jagliurils 2.8 9a uuziiie
sollinils 955 9n uazideu Stop Profit iy AA SET50 Wng1uain

A1UN998 Recession Tuansg,

SET50 OPTION:

58 Long S50M23C925 91 22 3¢ (SET50=933) Wwirnls 32 qa
(SET50=945) uagz Cut Loss 3 3@ 1A SET50 undewnus Downside

N9
SINGLE STOCK FUTURES:

\Ua Long SCGPM23 'l 43.50 v vindnls 45.00 v wae Cut

Loss 0.50 UIMNINNU

#07ug Long BGRIMM23 91 39.25 U Uadaviany 30% swmsuiuil
WUzl Long CPALLM23 U3t 63.75 un wWivinnls 66.00 U waz

Cut Loss 0.75 UIMNAINNU

GOLD FUTURES:

GF10 Futures : w2 Trading GF10J23 n3ayu 32,450-32,940 U LLag

cut loss 100 UMaINNU

Gold Online: tuzun Trading GOM23 fi $2010-2040 waz Cut loss $3

INITIAL JOBLESS CLAIM dns§g< uanndnIA

Time Cur. Imp. Event Actual Forecast Previous
Thursday, April 20, 2023

18:30 E UsD Continuing Jobless Claims 1,865  1620K 1,804K

19:30 & UsD Initial Jobless Claims 245K 240K 240K
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All Futures Long(ShorI] Position : Contract Accumulated Long(Shorﬂl
Long Short Met 2 Days 1 Wasks 1 Months
Institution 124,155 124,001 154 13,034 -34 345 -33,578
Foreign 140,640 131,777 8,863 10,482 5145 122581
Retail 237,035 246,052 S07 -23,516 29 201 -85,003
SETS0 Futures Long(ShorI] Position : Contract Accumulated Long(Shorﬂl
long Short Mat 2Days 1 Wesks 1 Menths
Institution 42 409 52,003 -9, 504 -8,381 -3,140 -15,331
Foreign 90,905 100,021 9116 3319 -16,044 69,660
Retail 126,788 108,078 18,710 5062 19,184  -54329

Sing|e Stock Futures Long[Shorf] Pasition : Contract Accumulated Long(Short]

long Short Met 2Days 1 Wesks 1 Months
Institution 59,099 50,517 B,582 21775 -8,451 -10,834
Foreign 15,335 5,856 9,479 2586 16,280 49 974
Retail 53,934 71,995 -18,06 24361 7,829  -39,140
Metal Futures Longl:Shorﬂl Pasition : Contract Accumulated Long(Shorf]
Long Short Met 2Days 1 Wesks 1 Months
Institution 4 591 2,841 1,750 408 52 -2,178
Fareign 33,297 25,388 7,909 3,564 3,604 1,503
Retail 19,185 28,844 -9,659 -3,970 -3,656 673
Call Option Lena(Shert) Pasition : Confract Accumulated Long(Shor)
Long Shart Met 2Days 1 Weeks 1 Months
Institution B7 1,083 -906 -1,347 -1,192 -169
Foreign 237 214 23 -19 171 2,144
Retail 5,504 4531 573 1386 1021 -1975
Put Option Lona(Short) Position : Contract Accumulated Long(Shert)
Long Short Met 2Days 1 Wasks 1 Months
Institution 96 848 -T2 -1,184 -1,217 -B57
Fareign 514 137 T 360 -34 732
Retail 4 785 4,350 375 B15 1,251 125
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SET50 OVERVIEW

A58 Initial Jobless Claim ffindu 2.45 wausumisnnnimaiaaa 2.4
uasuMs TINF9NIN8UNAYsENBUNNT 1Q66 Y83 TESLA fisnniinainain
anminadeuthfuiiueuinadeinsugioansgiing Recession  dsnalviin
awmunuiloglunne Risk Off agviounaaeiuansgafiviuasluras -0.33% fs
-0.8% TAhsuRuTUSUAT -2.43% @mmne Bond Yied 10 Jawsy fiufuas -6
bps Antun1saidaugsiilifens Fund Flow Tusssdudszasnsinaitnung
ALt (uilthasusasninegvlunaiaiu 738 duumuay Short
lu SET50 Futures 9.1 udyayn) diudadelulszimaiiussnasuaniziiveaiuly
naalsdlniihann nnw. wisufiansandfuand Ft oan wa.- a.n. shlseladiog
4.70 Wy 90 4.77 /e udeghslsfnasasfuiineuiuluuddiy
vilawaglileaing Downside 9nUszanaINsALvesinedde s vaziifianiails
Ui¥nannzidou 1Q66F fuunliiuvensdiann 4Q65 wagnsTenuIy 1066 183
5.9, Inerudsiniidheddeuaznainain azidudiia Downside lunsuiuasia

1psnsBUNSLARDUMYBY SET50 Index ogfl 933-945 90

SET50 INDEX FUTURES

Direction Trading : Waanug Long S50M23 vuade 941 9a JagUunils 2.8
90 wuzthdedardvinmls 955 9a uaglieu Stop Profit Musiadalaniauianu

A1 SET50 WNg1uUusINAUiaIa Recession Tuansg

Spread Trading: \Ua Short Spread S50M23U23 i -1.71 90 Uagdurils 1.2
0 uuzfieselaenin Spread 5¥MIne S50U23 ausie S50M23 o udl 29 .6,

2566 AU -4.91 90

SET50 Option: 1158 Long S50M23C925 #1 22 90 (SET50=933 9n) whwirls

32 90 (set50=945) uag Cut Loss 3 3A A1 SET50 WAIeinus Downside 311

S50M23 (30 MIN CHART)

X ASIAPLUS

WUASU wuadu
SET50 933 945

S50M23 933 945
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SETS50 Index Last 1¥r Hist. Volatlity 2Week Hist. Volatiity
943.50 11.4 14.5827

Call Option

Effective Time

Break Intrinsic  Time Allin-  Theory . =~ Open Implied

e e e e e e lierest Volallily o  Geadinn Decay
S50M23C1025 230  -020 =10273 000 230  888% 242 809 7538 1380 009 36561  89%
S50M23C1000 480  -120 >10048 0.00 480  650% 530 1457 8739 1341 017 3284  65%
$50M23C975 1000 -180 =985 000 1000  440% 1088 1671 09392 1336 030 2788  44%

S$50M23C950 1880 -290 =9688 0.00 18.80 2.68%  19.88 917 6286 13.31 0.46 23.20 27%
§50M23C925 3200 -670 =957 18.50 13.50 143%  33.05 359 1206 13.29 0.64 18.90 1.4%

Put Option
_ Break Intrinsic Time All-in-  Theory Open Implied Effective Time
Premiu Ch Volu Delta
r m - Even Value Value Premium Price me Interest  Volatility Gearing Decay
S50M23P1025 85.30 920 =9397 8150 3.80 -0.40% 8375 0 199 16.00 -0.87 -9.64 -0.4%
S50M23P1000 61.90 870 =9381 56.50 5.40 -0.57%  61.81 12 805 14.08 -082 1246 -0.6%
S50M23P975  40.70 520 =9343 31580 9.20 -0.88%  42.38 294 1850 12.79 071 -16.46 -1.0%

S50M23P950 2460 430 =9254 6.50 18.10 -1.92% 2647 1010 4285 12.83 -0.54 -2057 -1.9%
S50M23P925  14.00 260 =911 0.00 14.00 -3.44% 1472 1341 6996 13.50 036 -2407 -3.4%

Pan: @w9uivy va. oWy waa

AYIAUWUSANIUzVaIUNaINURAIUSINA

nIwsoun1sBovie SET50 INDEX
Tumsaansnu na: SET50 FUTURES

UNDERLYING Close  Cha %Cha asumsBoue
SETSO 34350  -10.30 09k 20M4iEE
- 50000
Symbal Setle  Cha %Cha Val. Ql Ol Cha 0
550023 343.30 .1 0.3 73 137 z
SEOK23 942.20 9.4 10 a0 174 -S4 -50000
S50M23 943.80 7.9 -0.8x 230984 402,020 1,453 100000
S50U23 940.90 7.8 -08x 20630 47645 2,313 150000
S50723 a41.20 7T 0.8 5372 22613 515
SEOHz4 537.30 8.0 0.9 3004 3570 433 ~200000
— = 250000
SET50 Futures lonaiShert) : dnunan aaU Long(Shor) -
Long Short Met 25u 2 dulami 1idau o o e o m o e m w ae -300000
— 42408 52003 3534 R 2 T ¢ ¥ T T S oL oL oL %
] ] @ o [ m 3] @ g g g
gt 90,905 100,021 -9,116 3313 -18.23¢ 69660 T T S o o
- ] =
J—— 126,789 108079 18,710 S082 21982 -54,329 o oo
i ety va. il wda ey va. il waa
. X o S, 1
A1AN1ISTU SPREAD ru duimrau21n ASPS MODEL SET50 ns:AuA1 PER A9
Ihrine Spread BSelna - B3eind
S50F23  S50G23  S50H23 50123 S50K23  S50M23 (iriv) U.A. 66E DA 66E 1.8, 66E WA 66E D.8. 66E ne. 66E 5. 66E
ru 30 U.A.66 tu 27 nw.66 cu 30 D.A.66 U 27 1W.8.66 U 30 W.A.66 cu 29 D.8.66 PER 155 888 902 908 915 922 942 963
S50F23 PER 16 917 931 938 945 952 973 994
S50623 333 PER16.5 945 960 967 974 981 1,003 1,025
5023 593 260 PER 17 974 989 996 1004 1011 1033 1,056
50003 970 637 237 PER175 1003 1018 1026 1033 1041 1064 1087
c0k23 081 67 206 031 PER18 1031 1047 1055 1063 1071 1094 1,118
S50M23 8.80 545 164 173 142 PER 18.5 1,060 1,076 1,084 1,092 1,100 1,125 1,149

PER 19 1,088 1,105 1,113 1,122 1,130 1,155 1,180

*aunigudasnanideulemnesewing w.e. - fi.a. 66 Wiy 1.75%
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SINGLE STOCK FUTURES

Long SCGPM23

Aansalilsans 1Q66 Wudd 166%QoQ agil 1,196 duum anedaduausy
HOUAANEAY TLTBIUYWINGAU AU uazn1sdeandumiiussinaiy
FIAMUTIUSUFILEILED 25% Tugas 3 iweu drasilunmsneusuiaduaudngnn

TUuan e Upside sianuiindunitanine siandivaned 66 wiriu 56.00 um

39U Spinning Bottom anlaukuisuil 42.00+/- um wiewiu RS Lin

dayayrau Bullish Divergence U Downside #isnitn imanetsdudt 45.00 un
nagnsnasavnu

\Un Long SCGPM23 ¢t 43.50 v whvirils 45.00 uv waz Cut Loss 0.50

UIMIINNU
Future Underlying
Seifle _ ol _
Future ] Basis Vol Ol leverage| Upside PER 66F
Price Change
SCGPM23 4375 0.25 293 4185 -04 - 11.71% 28.86
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Long CPALLM23

ARflsans 1Q66 agjﬁ 3.65 WUEIWUIM (+16% QoQ, +6% YoY) flsfilaTuiia

QoQ uag YoY lausmyuainsglaannisviewasusnisiiadulunnguiiegsie

a ¥ 1

(35Nafuagange §3nafads waggsnaruan) Feanunsavaeiuaildane gy
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TagnzA NN AUSULRNTULSIAINAT FT Fair Value windu 72 U

£

FIATUAFIUNAURI 9N Inverted Head & Shoulder Asndutiusnduwmilowdu

EMA 200 ¥u wiouusiaiiou Bullish Breakout Whvsnevivinlsee 66.00 v

nagnsnasavnu

wuzi Long CPALLM23 Usia 63.75 U wWwinails 66.00 U uag Cut Loss

0.75 UIMAINNU

Future Underlying
Settle ] Ol _

Future ) Basis Vol Ol leverage| Upside PER 66F

Price Change

CPALLM23 63.54 -0.21 379 3468 177 14.97 13.64% 3054
an: anenuide va. e wia
HISTORICAL PRICE TECHNICAL CHART
YTD =MTD CPALL C: 63.75
h
SETSO a ."I“l .,“"._1' "rl. )

-3.2% L l'"m""."-“l AP "'I.'I .
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TRACKING PERFORMANCE

Realized Profit on April 2023 45.0%

0% 10% 20% 30% 40% 50% 60% T0% 80%
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TOP 20 MOST ACTIVE VOLUME

Vol Ol Ol Change Leveroge Resistance Support

1 KTBMZ3 1754 175 8,950 22614 3,010 1963 17.12 16.98
2 TIBM23 141 1.42 4,603 10,387 - 3,940 1.43 141
3 SIRIMZ3 178 175 4,601 25,333 - 1,507 15.44 1.86 177
4 GUNKULMZ3 3.94 398 4,451 120,673 - 2,384 19.36 399 374
5 THCOMMZS 123 124 4,117 1,233 - 2,974 10.00 13.37 1297
6 KBANKMZ23 127 126 3,219 8,160 794 1121 130.00 126.80
7 PSLMZ3 1346 136 2,709 3,852 497 1476 1362 13.26
8 TASCOMZ3 201 201 2,016 2,499 - 406 422 20.06 19.90
S TPIPLMZ3 15 151 2,014 2,238 - 1,986 1197 156 150
10 TUMZ3 1392 138 1,824 20,088 487 210 1395 13.17
11 HMPROMZ3 1356 135 1,633 5,994 1,201 5.59 13.56 1376
12 GULFMZ3 5182 515 1,365 17,296 219 272 5275 52.05
13 PTTEPMZ3 154.02 1535 1271 3,607 - 189 16.78 167.48 153.80
14 IMTMZ3 3959 385 1,221 6,588 - 58 40.25 39.97
15 STECMZ3 122 123 1,186 9,141 704 6.19 12.45 1215
16 AAVMZS 271 268 1,183 69,410 17 8.48 273 267
17 IRPCM23 241 2.36 1074 32,146 22 854 2.46 2.44
18 CBGM23 7778 77.25 1,041 5,321 - 137 6.56 80.57 78.40
19 SUPERM2Z23 0.66 0.63 1,022 48,371 [ 428 0.73 064
20 3M23 166 166 1,008 22,414 - 8 968 168 168

P @8I A, Loy Waa
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GOLD FUTURES \
Gold Online Futures

FIAMDIAMAINANSTHOAY USUiuTY 11 wisegym Uafl 2,004 Lu3egy” S I e mel
GOU23 2,054 3 0.16 9,292 4,922 616

YIUNANANUNNIANYINUNILLASYSNINANDY NaI@NTTUALNETDLALATYFN -
o3 “ U 3 Mini Gold Futures

OULD  LAYTUIURVDSUAIARNITINNIUSIEAUAIANTULINAINAG - WAy B G wb: Wi o o
Y GF10J23 32,720 = 0.12 1,227 3,381 -199

¥ =] = =1 d‘ 1 v} P2 a 6 1 | GF10M23 32,820 30 0.09 3,010 5,768 -345
gonvngUulieananattuiou I.a. MkuLn nefulrAIkuAaa1seeUAT waY G vk & W e e

Dollar Index amas 0.14% Uail 101.79 9 Aerdutladenyusesiamosd

flan: ansauAde va.eudy wda
dmiuiuil AsaRnmun1ssenuavil PMI vesglslou avansy auteanisuans
newme 9 1A1UAves Gold Futures (Night

ANULAUTBIUTIA Nt TisWIANTNaNEnsg  (We)  eUszidiunuliueng
Session) Settle a4 1381 22.00 U. warU3UIUNT

nonilsvaamnlun1sussgunsmaly (Jun 2-3 w.A. 2566) & ARt 19.50.22.30 1

nagnsnasavnu

S9AMBIAT GF10J23 Wlefu tiindu 70 um Jafl 32,720 Um (Fiauwin 2,006.7

wBy) gininTAmesdinata spot ananfiadeulmuion 2,003-2,004
WS ARSI GF10J23 ’B’uﬁazagﬂuﬂiau 32,550-32,900 U H1gdeAg
wuz Trading GF10J23 UStaau 1,990-2,020 iy %38 32,450-32,940 U
uay fungn cut loss 100 VImaAYY Lledesiumnuidss masAmos

wasUlINAINAA

GOLD SPOT

IQXGL C: 2,003.70 daily
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GOLD ONLINE FUTURES (GOM23)

frnesinmesdn gulaunsanie EMA 10 1 wieudsne Higher Low ane

Bullish Breakout Usziliununliulaesiudaduidu menseu $2010-$2040

Gold Online: w11 Trading GOM23 i $2010-2040 waz Cut loss $3

GOM23
GOM23 C: 2,024.60 daily
,! i\. - 2040 e
R L
!---—"*""n'l +"i g
LT T.A L 1
il L, .
i I’“'"*nl" l.-l
TSI1(14, 70, 30, 1)
volume_colored_EMA1(5)
CRSAR— s R S
n: aneedse va. i naa
o w &
msudaammnaam’(mdumn
FX (u2wn/ USD)
33.50 33.75 34.00 34.25 34.50
1,900 30,255 30,480 30,706 30,932 31,158
1,930 30,732 30,962 31,191 31,420 31,650
1,960 31,210 31,443 31,676 31,909 32,142
1,990 31,688 31,924 32,161 32,397 32,634
2,020 32,165 32,406 32,646 32,886 33,126
2,050 32,643 32,887 33,130 33,374 33,618
2,080 33,121 33,368 33,615 33,862 34,110
2,110 33,599 33,849 34,100 34,351 34,602
2,140 34,076 34,331 34,585 34,839 35,094

P37: @189 Ua. 1o1Ty waa
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BASIS s:r919 GOM23-GOLD SPOT

(Gold Online Futures Jun-23) GOM23 daily ]
rieensB ““!‘ B THpE g
' ?.-'*“"""‘—-‘.‘." “m. )
Gold Spot Price,RT IQXGL
L .yt n..
vl et )
| P -
Borred, ']
rsd Diff=21.1100 |
N [ WOV / S
i aneenidde va. il nia
o o
A1uarunalsvannuvey MINI GOLD FUTURES
UNECNUS EEoe
(Fresswdau #8.10 un/drunun/do)
Feia fvrls AIESTULLEU+ fvls
future wdeuulas (miavu) VAT () (miamu)ave

32,870.00 250.0 2 500 210 2250
32 920.00 200.0 2,000 (210) 1,790
32 870.00 150.0 1,500 (210 1,290
32 820.00 100.0 1,000 (210 750
32,770.00 50.0 500 (210} 250
32,720.00 0.0 - (210} (210}
32 670.00 -50.0 (500} (210} Al
32,520.00 -100.0 {1,000} (210 {1,210}
32 570.00 -150.0 {1,500} (210 {1,710}
32,520.00 -200.0 (2,000} (210 (2,.210)
32,470.00 -250.0 (2,500} (210 (2,710}
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